Monthly Settlement Report

Capital One Bank, (Europe) ple, as Servicer for;
Castle Recelvables Trust Series 2004-1

Capitalised terms used in this Repost have their respective meanings set forth in the Master Definitions Schedule dated
8 August 2001, as amended and restated from tinte to time, provided, however, that the “preceding Monthly Period”
shatl mean the Monthly Period immediately preceding the calendar moath in which this Certificate is delivered.

This Report is delivered pursuant to Clause 9.5(b) of the Receivables Trust Beed and Servicing Agreement dated
Auvgust 8, 2001, as amended and restated from time to time, and as supptemented by the Series 2004-1 Supptenient

The undersigaed, a duly authorized representative of the Servicer, does hereby certify in this Certificate:

(i} Capital Ome Bank, Europe is Servicet under the Receivables Trust Deed and Servicing Agreement.

{1i) The undersigned is an Authorised Officer.

(iii} The date of this Report is on or before a Transfer Date under the Receivables Trust Deed and Servicing Agreement.

Monthly Period September 2010
Distribution Date Ociober 15,2010
Interest Payment Date December 5, 2010

Trust Receivables Information

BOM Principal Receivables
BOM Finance Charge Receivables
Total BOM Receivables

Removed Principal Receivables
Removed Finance Charge Receivables
Removed Total Receivables

Addilional Principal Receivables
Additional Finanee Charge Receivables

Additional Total Receivables

FEOM Principal Receivables

EOM Finance Charge Receivables Accounts
Total EOM Receivables: 2,670,257

Monthly Average Principal Receivables

EOM Transferor Percentage
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£2,527,945,037.01
£61,732,918.26
£2,592,677,985.27

£0.00

£0.00

£0.00

£0,00

£0.00

£0.00
£2,186,755,311,78
£64,075,191.33
£2,550,830,503.11

£2,496,934,611.97

32.59870%

September 2010




Trust Pefaulis and Delincuenctes
Receivables

£23,821,473.76
£7,247,160.63
£16,574,313.13

Gross Defauited Amount
Recoveries & Sale Recoveries on Defaulted Accounts

Net Defaalted Amount
Accounts
30 - 59 days delinguent 29618 £46,596,792.55
60 - 89 days delinquent 23,689 £39,214,411.89
90+ days delinquent * 32,756 £90.703.081.28
Total 30+ days delinguent * 106,063 £176,514,195.72
Detinquencies 30+ days delinquencies as a percentage of EOM Total Receivables 6.92%
Trust Collections

Total Customer Payments £354,071,791.86
Recoveries & Sale Recoveries £7,247,160.63
Interchange £2,489,691.75
Interest Eamings on Trust Accounts 53.244.49
Total Frust Collections and Gross Payment Rate [4.04%% £363,901,888.73
Peetodic Firance Charges Collected £38,717,201.27
Special Fees £9,234,052.75
AMF Collections . £41,308.56
Recoveries & Sale Recoveries £7,247,160.63
{nterest Earings on Trust Accounts £93,244.42
Acquired Inferchange £2,489.601.75
‘Fatal Trust Finance Charge Cellections £57,822,659.45
Trust Principal Collections and Princlpal Payment Rate 12.11% £306,079,229.28
* Includes bankrupiey, application fraed, and deceased, which are pending charge-off

September 2010
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Series 2004-1

Serfes Investor Allocation Amount Information

Initial Class A Sterling Invested Amount

Cumulative Principal Payments made to Class A

Class A Unreimbursed Investor Charge Offs

End of Interest Period Class A Sterling Investor Amount

End of Interest Period Class A Principat Funding Account Balance (Sterling)
Class A Sterling Adjusted Investor Interest

Class A Euro Adjusted Investor Enterest

Initial Class B Sterling Invested Amount

Cunsulative Principal Payments made to Class B

Class B Unreimbursed Investor Charge Offs

End of Interest Period Class B Sterling Investor Amount

End of Interest Period Class B Principal Funding Account Balance {Steeling)
Class B Sterling Adjusted Investor Tnterest

Class B Euro Adjusted Envestor Interest

Initiat Class C Sterfing Invested Amount

Cumulative Principal Payments ntade to Class €

Class C Unreimbursed Investor Charge Offs

End of Interest Perfod Class C Sterling Investor Amount

End of Interest Period Class C Prineipal Funding Account Bzlance (Sterling)
Class C Adjusted Investor Interest

Class C Ewro Adjusted Tnvestor Interest

Monthly Average Floating Investor Percentage
Monthly Average Fixed Investor Percentage

Annualized Gross Charge-OfF Rate
Annualized Net Charge-Off Rate

Finance Charge Collections allocable to Series
Coltections Allocated 1o Series Servicer Interchange

Principal Funding Investment Proceeds

Available Reserve Account Invesiment Proceeds
Reserve Draw Amount credited to Series 2004-1

Series Available Finance Charge Collections
Distribution of Finance Charge Coflections
Investor Trustee Payment Amount

Loan Note Issuer Costs Amount

Issuer Costs Amount

Class A Monthly Finance Amount
Ciass A Deficiency Amount Paid
Class A Additional Finance Amount

Class A Quarterly Finance Amount Accrued (EURQ)
Class A Quarierly Finance Amount Paid {EURO)

Loan Nete Issaer Extra Amount
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£358,556,200.00
£0.00
£0.00
£338,356,200.00

£0.00
£358,556,200.00

(EURD) 529,000,000.00

£29,823,200.0C
£0.00
10,00
£29,823,200.00

£0.00
£29,823,200.00

(EURQ) 44,000,000.00

£38,634,600.00
£0.00
£0.00
£38,634,600.00

£0.00
£38,634,600.00

(EURO) 57,000,000.00

16.89174%
16.89174%

11.46%
7.98%

£9,767,235.52
£266,883.75
£0.00

0.00
£0.00
£9,500,371.77

£13,035.67
£4,200.81
£3,084.38

£287,539.48
£0.00
£0.00

480,067.50 (5UROD)
0.00 (EURO}

£0.60
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Class B Moathly Finance Amount
Class B Deficiency Amount Paid
Class B Additional Finance Amount

Class B Quarterly Finance Amount Accrued {EURO)
Class B Quarterly Finance Amount Paid (EURO)

Combined Class Servicing Fee Paid from Available Funds
Servicing Fee Paid from Servicer Interchange
Total Servicing Fee Paid

Ctass A Investor Default Amount  (Loss Make-up {Default))
Reintbursement of Class A Investor Charge-Offs (Loss Make-up (Charge-Oifs))

Class B Investor Default Amoant {Lass Make-up {Default)}
Reimbursement of Class B Investor Charge-Offs (Loss Make-up {Charge-OFfs))

Class € Monthly Finance Amouat
Class C Deficiency Amount Paid
Class C Additional Finance Amount

Ctass C Quarterly Finance Amourt Accrued (EURO)
Class C Quarterly Firance Amount Paid (EURQ)

Class C Investor Default Amonnt {Lass Make-up {Defautt))
Reimbursement of Class C Tnvestor Charge-Offs (Loss Make-up (Charge-Offs))

Reserve Accouat Deposit Amount
Spread Account Deposit Amount

Aggregate Investor Indemnity Amount
Loan Note Issuer (Term) Rearn
Issuer Profit Amount

Expenses Loan Note Additional Amoeunts

Series Excess Finance Charge Collections avallable for Sharing

Series Finanee Charge Shorifall
Group 1 Excess Finance Charges avaitable to Series
Serles Finance Charge Shortfall Paid

Class A Required Amount Shortfall over Available Spread
Realtocated Class C Principat Collections to cover Class A Shortfall
Reallocated Class B Principal Collections to cover Class A Shorifall

Class B Required Amount Shorifall over Available Speead
Reallocated Class C Principat Collections to cover Class B Shentfalt

Class C Required Amount Shortfall over Available Spread
Spread Account Draw Amount to cover Class C Shortfatl

Available Spread Account Amonnt
Required Spread Account Amount
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£33,507.51

£0.00
£0.00
5$2,396.67 (EURQ)
0.00 (EURO)
£711,690.00
£266.883.75
£978,573.75
£3,378,766.94
£0.00

£281,031.65
£0.00

£67,046.06
£0.00
£0.00

98,752.50 {EURO)
0.00 EURD)

£364,063.73
£0.00

£0.00
£0.00

£0.00
£702,00
£2,280.50

£0.00

4.353.023.04

£0.00
£0.00
£0.00

£0,00
£0.00

£0.00

£0.G0
£0.00

£0.00
£0.00

£0.00
£0.00
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Use of Series Principal Collections

Series Principal Coltections
Eess: Reallocated Principal Collections for the Monthly Perdod

Amounts Available to make Priacipal Payments

Series Default Amount paid front Available Funds
Reimbursed Reallocated Principal Coll and Recduction Amounts

Controlled Accunulation Amount

Collections available to Sharing

Series 2004-1 Principal Shortfall

Shared Principal Collections allocated to Series
Total Availzble Principal Collections

End of Interest Peried Principal Funding Accouat Batance for Class A
End of Interest Period Prineipal Funding Account Bafance for Class B
End of Interest Period Principal Funding Account Balance for Class C

Series Performance Indicators

Current Month

Prior Month

Tweo Month Prior
Three-month Average

Net portfolio yield
Current Month

Prior Month

Two Month Prior
Three-month Average

Expense Rate
Cument Month

Prior Month

Two Month Pror
Three-month Average

Portfolio adiusted yield

Current Month

Prior Month

Two Month Prior
Three-month Average

£51,702,119.34
£0.00
£35,702,119.34

£4,023,862.32
£0.00

£0.00

£51,702,119.34
£0.00
£0.00
£51,702,119.34

£0.00
£0.00
£0.00

27.83%
26.73%
27.24%
21.27%

16.36%
15.03%
15.21%
15.53%

3.91%
3.90%
3.90%
391%

12.45%
11.12%
11.30%

11.63%

Signed on behalf of CAPITAL ONE BANK, EUROPE PLC, as Servicer, on this 12-Oct-10

By:
Nante: Pan Koch
Title; Authorized Signatory
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