Monthly Settlement Repert

Capital One (Europe) PLC, as Servicer for:
Castle Receivables Frusi Series 2004-1

Capitalised 1erms used in this Repart have their respective meanings set forth in e Master Definitions Schedule dated
8 August 2001, as amended and restated from time to time, provided, however, that the “preceding Monthly Period”
shall mean the Monthly Period immediately preceding the calendar month in which this Cenificate is delivered.

This Report is delivered pursuant to Clause 9.5(b} of the Receivables Trust Deed and Servicing Apreement dated

August 8, 2001, as amended and restated from time to time, and as supplemented by the Series 2004-1 Supplement

The undersigned, a duly authorized representative of the Servicer, does hercby certify in this Centificate:

1) Capital Ong (Europe) PLC is Servicer under the Receivables Trust Deed and Servicing Agreement.

(ii) The undersigned is an Authorised Officer.

(i1t) The date of this Report is on or before a Transfer Date under the Receivables Trust Deed and Servicing Agreement.

Monthly Period July 2012
Distribution Date August 15,2012
Interest Payment Date September 17, 2052

Trust Receivables Information

BOM Principal Receivabies
BOM Finance Charge Receivables
Total BOM Receivables

Removed Mrincipal Receivables

Removed Finance Charge Receivalles

Removed Total Receivables

Additional Principal Receivables

Additional Finance Charge Receivables

Additional Total Reccivables

LEOM Principal Receivabtes

EOM Finance Charge Receivables Accounts
Total EOM Receivabies: 2,271,896

Monthly Average Principal Receivables

EOM Transferor Percentage
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£1,902,766,779.63
£89,091,045.41
£1,091,857,825.04

£6.00

£6.00

£6.00

£6.00

£6.00

£6.00
£3,877,147.310.40
£85,737,026.52
£1,962,884,336.92

£1881,764,488.95

62.48828%

July 2012



Trust Defaults and Delinguencies

£13,251,933.91
£7,387,386.45
£5,864,547.46

Gross Defautted Amount
Recoveries & Sale Recoveries on Defanlied Accounts

Net Defaulted Anzouns

Ageounts
30 - 59 days delinquent 16,154 £28.317,722.99
00 - 89 days delinguent 12,623 £23,573,809.82
90+ days definguent * 27,831 £54,153,023.28
Total 30+ days delinguent * 56,608 £106,044,556.09
Delinquencies 30+ days delinquencies as a pereentage of EOM Total Receivables 5.40%

Trust Collections

Total Customer Payinents £319,977,797.65
Recoveries & Sale Recoveries £7,387,380.45
Intercliange £2,567,604 60
interest Earnings on Trust Accounts 17,753.16
Total Trust Collections and Gross Payment Rate 16.56% £329,050,541.86
Periodic Finance Charges Cottected £32,497,559.30
Special Fees £5,752,978.32
AMF Collections £36,524.06
Recoveries & Sale Recoveries £7,387,380.45
Inserest Eamings on Trust Accounts £17,753.16
Acquired Interchange £2.567,604.60
Fotal Trust Finance Charge Collections £48,259,805.89

14.80% £281,090,735.97

‘Trust Principal Collections and Principal Payment Rate

* Includes bankrupicy, application fraud, and deceased, which are pending charge-off
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Series 20041

Series investor Aflocation Amoun{ Ynformation

Inittal Class A Stecling Invested Amount
Cumulative Principal Payments made to Class A
Class A Unreimbursed Investor Charge Offs

End of Tnterest Periad Class A Sterling Investor Amount

End of Interest Period Class A Principal Funding Account Balance {Stecting)

Class A Sterling Adjusted Investor Inlerest

Class A Eure Adjusted investor Interest

Initial Class I3 Sterling [nvested Amount
Curnulative Principal Paymenis made to Class B
Ciass B Unreimbursed Investor Charge Offs

End of interest Perjod Class 13 Sterling, Investor Amount

End of [nierest Period Class 13 Principat Funding Account Balance (Sterling)
Class B Stetling Adjusted Investor Interest

Class B Evro Adjusted Investor Interest

Initial Class € Sterling Invested Amount
Cumnilative Principal Payments made to Class C
Class C Unteimbursed Investor Charge Offs

End of nterest Peried Class C Sterling Investor Amount

End of interest Period Class € Principal Funding Account Baiance (Stering)

Class € Adjusted lnvestor Interest

Class € Euro Adjusied Tpvestor Interest

Maontthly Average Floating investor Percentage

Monthly Average Fixed Investor Percentage

Annualized Gross Charge-OIfT Rate
Annualized Net Charpge-Off Rate

Finance Charge Collections allocable to Series
Colections Allocated 1o Series Servicer Interchanpe
Principal Funding Investment Proceeds

Available Reserve Account Investment Proceeds
Regerve Draw Amount credited to Series 2004-1

Series Available Finance Charge Collections

Distribugion of Finance Charge Cellections

Investor Truslee Payment Amount
Loan Note issuer Costs Amount
Issucr Costs Amount

Class A Monthly Finance Amount
Class A Deficiency Amount Paid
Class A Additional Finance Amount

Class A Quarterly Finance Amount Accrued (EUROY
Class A Quarterly Finance Amount Paid (EURO}

Loan Note Issuer Extra Amount

Page 3 of 5

£358,550,200.00
£0.00
£0,00
£358,550,200.00

£0.00
£358,556,200.00

(EURO) 529,000,000.0¢

£29,823,200.0¢
£0.00
£0.00
£29,825,200.00

£0.00
£29,823,200.00

(EZURDY 44,000,000.00

£38,634,600.00
£0.00
£0.00
£38,634,600.00

£0.00
£38,634,600.00

{RURDY 57,000,000.00

22441 14%
22.44374%

8.22%
3.64%

£10,830,340.85
£266,883.75

£6.00

£.80
£6.00
£10,563,457.10

£3,487.19
£15,785 71
£0.00

£353,230.70
£0.00
£0.00

78162689 (EURO}
G.80 (BUROY

£0.00

July 2032



Class B Monthly Finance Amount
Class B Deficiency Amount Paid

Class B Additienal Finanee Amount

Class 3 Quarleriy Finance Amount Accrued {EURO)
Class 13 Quarterly Finance Amount Paid (EURQ)

Combined Class Servicing Fee Paid from Available Funds
Servicing Fee Paid from Servicer Interchange

Total Servicing Fee Paid

Class A Invester Default Amount  {Loss Make-up {(Default))
Reimbursement of Class A Investor Charge-OfTs (Loss Make-up (Charge-Offs))

Class B [nvestor Default Amoun  (Loss Make-up (Default))
Reimbursement of Class B Iivestor Charge-OfYs (Loss Make-up (Charge-0f1s))

Class C Maonthly Finance Amount
Class C Deficiency Amount Paid

Class C Additional Finance Amount

Class C Quacterly Finance Amount Accrued (EURQO)
Class C Quarterly Fitance Amount Paid (EURQ)

Class C Investor Default Amount  (Loss Make-up (Default)}
Reimbursement of Class C Investor Charge-Ofis (5.oss Makewup (Charge-01Ts))

Reserve Account Deposit Amount

Spread Account Deposit Amount
Aggregate Investor Indemnity Amount
Loan Note lssuer (Term) Retuca
Tssucr Profit Amount

Expenses Loan Note Additional Ameunts

Series Excess Finance Charge Collections available for Sharing

Series Finance Charge Shortfall
Group 1 Excess Finance Charges available te Serics

Series Finance Charge Shortfall Paid

Class A Required Amount Shortfall over Available Spread
Reallocated Class C Principai Collections to cover Class A Shortfall

Realtocated Class B Principai Collections to cover Class A Shortfall

Class B Required Amoum Shortfalt over Available Spread

Reallocated Class € Principal Collections to cover Class B Shortfall

Class C Required Amount Shortfall over Available Spread

Spread Account Draw Amount to cover Class C Shortfall

Available Spread Account Amount

Required Spread Account Ameung
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£39,344.13
£6.00
£6.00

90,361.33 (EURO)
0.00 (EURD)

£711,690.00

£260,883.75
£978,573.75

£2,497186.27
£0.00

£207,705.47
£0.00

£74,025.79
£0.00
£0.00

179,838 17 (EURO)
040 (EURO)

£269,073,00
£0.00

£0.00
£0.00

£0.00

£701.00
£2,249.58
£0.00
£0,388.974. 20
£0.00

£0.00

£0.00

£0.00

£0.00

£0.00

£0.00
£0.00

£0.00
£0.00

£0.00
£0.00

Juiy 2012



Use of Series Principal Collections

Series Principal Collections
Less: Reallocated Principal Collections for the Monthiy Period

Amounts Available to make Principal Payments

Series Default Amount paid from Available Funds

Reimbursed Reallocated Principal Coll and Reduction Amounts
Contrelled Acormulation Amount

Collections available to Sharing
Series 2004-1 Principal Shortfall
Shared Principal Collections allocated 1o Series

Totat Available Principal Collcctions

End of Interest Period Principal Funding Account Bulance lor Class A
End of Interest Period Principal Funding Account Balance for Class B

End of Interest Period Principal Funding Account Balance for Class O

Series Performance Indicators

Portfolio yield
Current Month
Prior Month
Two Month Prior

‘Three-month Average

Net portfolio yield
Cutrent Monil:
Prior Month

Two Month Prior

Three-monih Averape

Expense Rate
Current Month
Prior Month

‘Two Month Prior

Three-month Average

Partfolio adiusied vield
Current Menth

Prior Month

Two Mongh rioy

Three-month Average

£63,216,306.49
10.00
£63,216,306.49

£2,973,964.74
£0.00

£0.00

£63,216,306.49
£0.00
£0.00
63,216,306.49

£0.00
£0.00
£0.00

20.94%
26.77%
28.23%

21.12%
18.57%
19.41%

19.90%

4.14%
4.21%
4.18%

4.18%

17.58%
14.36%
15.23%
15.73%

Signed on behalf of Capital One (Europe} PLC, as Servicer, on this 10-Aupost-2012

wo NS

Name: Vicki Swanson

Title: Authorized Signatory
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